TREASURY INFLATION-INDEXED SECURITIES

Ref CPI and Index Ratios for

February 2002

Security: 3-3/8% 10-Year Notes 3-5/8% 5-Year Notes 3-5/8% 10-Year Notes 3-5/8% 30-Year Bonds
Description: Series A-2007 Series J-2002 Series A-2008 Bonds of April 2028
CUSIP Number: 9128272M3 9128273A8 9128273T7 912810FD5
Dated Date: January 15, 1997 July 15, 1997 January 15, 1998 April 15, 1998
Original Issue Date: February 6, 1997 July 15, 1997 January 15, 1998 April 15, 1998
Additional Issue Date(s): April 15, 1997 October 15, 1997 October 15, 1998 July 15,1998
Maturity Date: January 15, 2007 July 15, 2002 January 15, 2008 April 15, 2028
Ref CPI on Dated Date: 158.43548 160.15484 161.55484 161.74000

Date Ref CPI Index Ratio Index Ratio Index Ratio Index Ratio
Feb. 1 2002 177.40000 1.11970 1.10768 1.09808 1.09682
Feb. 2 2002 177.37500 1.11954 1.10752 1.09792 1.09667
Feb. 3 2002 177.35000 1.11938 1.10737 1.09777 1.09651
Feb. 4 2002 177.32500 1.11923 1.10721 1.09761 1.09636
Feb. 5 2002 177.30000 1.11907 1.10705 1.09746 1.09620
Feb. 6 2002 177.27500 1.11891 1.10690 1.09731 1.09605
Feb. 7 2002 177.25000 1.11875 1.10674 1.09715 1.09589
Feb. 8 2002 177.22500 1.11859 1.10659 1.09700 1.09574
Feb. 9 2002 177.20000 1.11844 1.10643 1.09684 1.09559
Feb. 10 2002 177.17500 1.11828 1.10627 1.09669 1.09543
Feb. 11 2002 177.15000 1.11812 1.10612 1.09653 1.09528
Feb. 12 2002 177.12500 1.11796 1.10596 1.09638 1.09512
Feb. 13 2002 177.10000 1.11781 1.10580 1.09622 1.09497
Feb. 14 2002 177.07500 1.11765 1.10565 1.09607 1.09481
Feb. 15 2002 177.05000 1.11749 1.10549 1.09591 1.09466
Feb. 16 2002 177.02500 1.11733 1.10534 1.09576 1.09450
Feb. 17 2002 177.00000 1.11717 1.10518 1.09560 1.09435
Feb. 18 2002 176.97500 1.11702 1.10502 1.09545 1.09419
Feb. 19 2002 176.95000 1.11686 1.10487 1.09529 1.09404
Feb. 20 2002 176.92500 1.11670 1.10471 1.09514 1.09389
Feb. 21 2002 176.90000 1.11654 1.10456 1.09498 1.09373
Feb. 22 2002 176.87500 1.11639 1.10440 1.09483 1.09358
Feb. 23 2002 176.85000 1.11623 1.10424 1.09467 1.09342
Feb. 24 2002 176.82500 1.11607 1.10409 1.09452 1.09327
Feb. 25 2002 176.80000 1.11591 1.10393 1.09437 1.09311
Feb. 26 2002 176.77500 1.11575 1.10378 1.09421 1.09296
Feb. 27 2002 176.75000 1.11560 1.10362 1.09406 1.09280
Feb. 28 2002 176.72500 1.11544 1.10346 1.09390 1.09265
CPI-U (NSA) for : October 2001 177.7 November 2001 177.4 December 2001  176.7




TREASURY INFLATION-INDEXED SECURITIES

Ref CPI and Index Ratios for

February 2002

Security: 3-7/8% 10-Year Notes 3-7/8% 30-Year Bonds 4-1/4% 10-Year Notes 3-1/2% 10-Year Notes
Description: Series A-2009 Bonds of April 2029 Series A-2010 Series A-2011
CUSIP Number: 9128274Y5 912810FH6 9128275W8 9128276R8
Dated Date: January 15, 1999 April 15, 1999 January 15, 2000 January 15, 2001
Original Issue Date: January 15, 1999 April 15, 1999 January 18, 2000 January 16, 2001
Additional Issue Date(s): July 15, 1999 October 15, 1999 July 17, 2000 July 16, 2001
October 16, 2000

Maturity Date: January 15, 2009 April 15, 2029 January 15, 2010 January 15, 2011
Ref CPI on Dated Date: 164.00000 164.39333 168.24516 174.04516

Date Ref CPI Index Ratio Index Ratio Index Ratio Index Ratio
Feb. 1 2002 177.40000 1.08171 1.07912 1.05441 1.01928
Feb. 2 2002 177.37500 1.08155 1.07897 1.05427 1.01913
Feb. 3 2002 177.35000 1.08140 1.07882 1.05412 1.01899
Feb. 4 2002 177.32500 1.08125 1.07866 1.05397 1.01884
Feb. 5 2002 177.30000 1.08110 1.07851 1.05382 1.01870
Feb. 6 2002 177.27500 1.08095 1.07836 1.05367 1.01856
Feb. 7 2002 177.25000 1.08079 1.07821 1.05352 1.01841
Feb. 8 2002 177.22500 1.08064 1.07805 1.05337 1.01827
Feb. 9 2002 177.20000 1.08049 1.07790 1.05322 1.01813
Feb. 10 2002 177.17500 1.08034 1.07775 1.05308 1.01798
Feb. 11 2002 177.15000 1.08018 1.07760 1.05293 1.01784
Feb. 12 2002 177.12500 1.08003 1.07745 1.05278 1.01770
Feb. 13 2002 177.10000 1.07988 1.07729 1.05263 1.01755
Feb. 14 2002 177.07500 1.07973 1.07714 1.05248 1.01741
Feb. 15 2002 177.05000 1.07957 1.07699 1.05233 1.01726
Feb. 16 2002 177.02500 1.07942 1.07684 1.05218 1.01712
Feb. 17 2002 177.00000 1.07927 1.07669 1.05204 1.01698
Feb. 18 2002 176.97500 1.07912 1.07653 1.05189 1.01683
Feb. 19 2002 176.95000 1.07896 1.07638 1.05174 1.01669
Feb. 20 2002 176.92500 1.07881 1.07623 1.05159 1.01655
Feb. 21 2002 176.90000 1.07866 1.07608 1.05144 1.01640
Feb. 22 2002 176.87500 1.07851 1.07593 1.05129 1.01626
Feb. 23 2002 176.85000 1.07835 1.07577 1.05114 1.01612
Feb. 24 2002 176.82500 1.07820 1.07562 1.05100 1.01597
Feb. 25 2002 176.80000 1.07805 1.07547 1.05085 1.01583
Feb. 26 2002 176.77500 1.07790 1.07532 1.05070 1.01568
Feb. 27 2002 176.75000 1.07774 1.07517 1.05055 1.01554
Feb. 28 2002 176.72500 1.07759 1.07501 1.05040 1.01540
CPI-U (NSA) for : October 2001 177.7 November 2001 177.4 December 2001  176.7




TREASURY INFLATION-INDEXED SECURITIES

Ref CPI and Index Ratios for
February 2002

Security: 3-3/8% 30-1/2-Year Bonds 3-3/8% 10-Year Notes
Description: Bonds of April 2032 Series A-2012
CUSIP Number: 912810FQ6 912827735
Dated Date: October 15, 2001 January 15, 2002
Original Issue Date: October 15, 2001 January 15, 2002
Additional Issue Date(s):
Maturity Date: April 15, 2032 January 15, 2012
Ref CPI on Dated Date: 177.50000 177.56452

Date Ref CPI Index Ratio Index Ratio
Feb. 1 2002 177.40000 0.99944 0.99907
Feb. 2 2002 177.37500 0.99930 0.99893
Feb. 3 2002 177.35000 0.99915 0.99879
Feb. 4 2002 177.32500 0.99901 0.99865
Feb. 5 2002 177.30000 0.99887 0.99851
Feb. 6 2002 177.27500 0.99873 0.99837
Feb. 7 2002 177.25000 0.99859 0.99823
Feb. 8 2002 177.22500 0.99845 0.99809
Feb. 9 2002 177.20000 0.99831 0.99795
Feb. 10 2002 177.17500 0.99817 0.99781
Feb. 11 2002 177.15000 0.99803 0.99767
Feb. 12 2002 177.12500 0.99789 0.99752
Feb. 13 2002 177.10000 0.99775 0.99738
Feb. 14 2002 177.07500 0.99761 0.99724
Feb. 15 2002 177.05000 0.99746 0.99710
Feb. 16 2002 177.02500 0.99732 0.99696
Feb. 17 2002 177.00000 0.99718 0.99682
Feb. 18 2002 176.97500 0.99704 0.99668
Feb. 19 2002 176.95000 0.99690 0.99654
Feb. 20 2002 176.92500 0.99676 0.99640
Feb. 21 2002 176.90000 0.99662 0.99626
Feb. 22 2002 176.87500 0.99648 0.99612
Feb. 23 2002 176.85000 0.99634 0.99598
Feb. 24 2002 176.82500 0.99620 0.99584
Feb. 25 2002 176.80000 0.99606 0.99569
Feb. 26 2002 176.77500 0.99592 0.99555
Feb. 27 2002 176.75000 0.99577 0.99541
Feb. 28 2002 176.72500 0.99563 0.99527
CPI-U (NSA) for : October 2001 177.7 November 2001 177.4 December 2001  176.7




